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Abstract

The relationship between fiscal policy and financial and administrative corruption of
important issues and vital, through the analysis of the impact of that relationship has
been approaching the subject from both sides to ensure the first position of fiscal policy
between the economic policies through their instruments, represented by taxes and
government spending and public debt, deposits of economic and social development
while ensuring The second administrative and financial corruption and the corruption
was complex and complicated phenomenon, which exists in all sectors of government
and private, is why the different means of crawling inside the communities and re-

produce itself .

Research hypothesis: - Find assumes that there is a causal relationship between the
overlapping corruption and fiscal policy, represented by Ppaduadtha (overall revenues -
public expenditure - the surplus or deficit of the general budget). As well as for his
research on indicators of corruption in the Egyptian economy

The research aims to the corruption indexes in the Egypts economic in
additional to notifying the relationship between the financial policy and corruption . The
research by pothesis that there is a casual overlap relation between corruption and the
financial policy. The method of the research includes two elements. First is the
theoretical one, searching the concepts and the types of the corruption. The second
assumes to using the analysis of the vector Auto Regression ( V. A. R ) to find out the
casual relations between corruption and the financial policies. The results shows that the
best casual relations may be achieved by temporal retardation for two years, where
showing that there is a casual relation from the general revenue to the managerial and
financial corruption, The is the increases of the general revenue causes the managerial
and financial corruption while there is no casual relation between corruption and other
total variables chosen.
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The study recommends to the importance of emphasizing on the special studies
corruption, and there is more probable chance for the universities and the researches
centers to face these matters.
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Aladl 31 8 g o) sldl) ) e ((3) Aslaall
Rev=11378 — 3848 cpi ...ccooovienne (3)
631 (=522

R2 =50% RS =48.4%
F=27.28

¢ %38 Ay alall AN Gamlaad) I g3 1% Asads el 5 g la¥) aladl 30l o) cpiba (13 ) Aabeal e
G ddse M aa b s AV 750 W 50% o of 50% R? iy s &

Sy Al g 3 sl Algall oDl (e i Ll Lpaailad (e 5 A )l ) Jlae b W
M cpainall b (s ) Gl ol opslat o Ly o abaie¥) ¢y s Ll 81500 43580 caals il 5 5 ks
bl o dsulaall (m gan o) 503 dlie A3 AN Cady Jaall 28 o) e

e aaall Ul g e3a (sa5 Cun aludl g my )l LY o AR Al Gl ) el 5 Sl
e Aime ellae el o comidl g o e sa 5 381 e deSal)l Caalial (e Jie el 2V
o il s Jlae¥) Jlay plaial Js (535 0550 138 5 chan pall Slelie¥) o) Jue¥) Jlay ians
U R D S P P \:@}ﬂ\ngqw\@d‘uﬂ\ Gk e @l @) (e aEaliiul aylael
Ayl g Lad

G35 ) sasy Gl A gall Ay puall ABUY 3 mliadl oyl g Ul 3y oY) bl e c g
Lee Lty acinadl cane 5 Al oY) any e 4500

Aijsal ae g ally (g )N Sl —:la

el 5 V) sl i gl gall Il gl Gl el g Aagall ALl 5l e A3 sl e 2m
sl 3ae e g )V el aludll A a8 25 088 ¢ A1 gall dalall 4530 sl Jae 3L A SY el
Wl magi (4) Aded

Dif = -5769 + 1910 Cpi «.v......... (4)
T (-5.91) + ( 4.79)

R2=46%  R=44%

F=2227

) s 433 sall e 305 I g 1% Aty g g ) sl 3aL 3 o (4) Aslaadl (e ey
Al D aset D)) sl dae b Alalad < yaill (e 46% Gl (46%) RP &l s 3¢ % (1910
A O ysia s i 54% L) ) g 5 oY)
2008 — 1980 52all yuaa & el g s ) a3 Alal Adpaad) ) Jolaig pa&5 1 - 3
—2 ALl 4D U LSV andh Coga Canl) A i L) Ja) (e
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8 e 5 A8 3 gail) i)yl S 13 Le o (oY) A ¢ Lgma Jalaill Cany (il ) il
e ) prial) S 13 Wl o jiall A gl 41 JelSal sy culS 1] e o USLa id) Sy G ¢
1AL d el jitie JalSs Ll il S 13 Lo 40l AU culS (i b elgd Ggual) 330 o 3Ld 5 i
L JaY) Algh b e 4 ) 5 ADLe cllin o) ey 13gh ol e JalS3 gl < jrid) S
O— VAR 3 JaxilV) dsie g3 gad 8 il il o) gl g8l A (e IS8R sy Bpad) i
(1110 2003 ¢glsgall ) .5 jie &) yuitia
COsi) Loy wad Ay ) il e sl 4 Dickey — Fuller JUs Si sl Hlasid) &5 sl
olsa) oy Al ) Ja L) (35,80 33056 e Ll il Aallas days ¢ (10 ¢
Lo duals 5 ol il (Lo Apad) A0 dagla e o peill lld g 23 saill iy e Grarger 4sms
i) 5 453 sl me 5 e a5 (5 V) sluail) 5 Aalall il 5 o Jall 5 o V) Sl 5 Aalal) I LN G
Jae s dalall clagl 5 453l sall ae g daladl Dol ) g cAalall culaail) g dalall Sl ) 5 ¢ el g (g ))aY)
a5 1 LB Gl E dala s il A0l B A (alE G il e s A0S ) sl
~ 1980 52 all (5 jm o Ala®) e a5 s a¥) bl e 253 sall e s dalall ol 5 dalal
Jeadl o il ekl (1-1) Jsaal Grange dwsw o) jal 2 VAR I jlad) JBIs 6 2008
PO ey Cality (33T () (S A lBle
Gramger 4ua % JLd)(1-3) dsa
Pairwise Granger Causality Tests
Date: 02/20/11 Time: 11:36

Sample: 1980 2008
Lags: 2

Probability F-Statistic Obs Null Hypothesis:

0.00369 7.30546 27 REV does not Granger Cause CPI
0.39258 0.97590 CPI does not Granger Cause REV

0.22421 1.60156 27 GOV does not Granger Cause CPI
0.51817 0.67750 CPI does not Granger Cause GOV

0.37210 1.03437 27 DIF does not Granger Cause CPI
0.88560 0.12216 CPI does not Granger Cause DIF

0.27003 1.39034 27 GOV does not Granger Cause REV
0.91932 0.08445 REV does not Granger Cause GOV

0.10408 2.51205 27 DIF does not Granger Cause REV
0.89662 0.10966 REV does not Granger Cause DIF

0.17190 1.90959 27 DIF does not Granger Cause GOV
0.84954 0.16428 GOV does not Granger Cause DIF

F o Gypuadll F 4 lae 2ny5 ¢ Il 5 513V alall 5 Aaladl ) 01 o Folas) i < jelil LS
A i) Jg s aaell Apm jp (b gl A gaall F e 50 Aysend) F o lsaV) ol < yedil ¢ agd saal)
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b ey Alall AN ) ey L5 A a1 Sl 5 Alall ) G e ADLe dllia o ol AL
bl 3 ) A s Y Al g g )Y Sldl) o) g B A5 (g 1aY) alual)
VAR 4aaidl S syl sl ) Jaiw # 3 gail) @ justie G Granger — dal) el aaas aay
ol Dle dsmgaie g dgas e g Al LA (3l G pate e
. VAR 1) aaiall 530 HLasY) Hadid iy Cogus Gl ¢ il G 4aeS 000
Jsall 8 agee o T saec) (S8 o daiinge cVolea Gy )) (2 -2) Jsand) JloaV) gl o ekl
Calal) 5 58 apat ety VAR U sl o) a¥ 5 aseall el 8 ma sl adinall piall jlas) dlslaa
B 0 At iy Cage ddd S il U Jeasill Jal (e JLEAY) 13a 6 Ledadind) S ) T
S a3 ey 535 Alial Gl 5 58 waadl Sehwarz sl e el Cilas)
Dl L ddad 5 ) caaliiall padi ) dlaial 4 A seadd) claladll pasi e Liklihood laal
i e Telis HLEaY) 3 1Y) Alsleadl ciyna) 5 g jial) dadl) <3 Asladdl Jomiy 535 Akaike
(17.7,199 ) c¥alaal o 4l dad o) ciis 53 AIC
O %70 i o) el 3 pe & il & el o) sl ¢ %70 duwy R? dad el
Zsall 85 fisa) Calaal 5 8 anai (SC ) sl DA (e oSal s i) sl Jae b Alalall cl
- O JiY) Jall
Ay JSI 3,0 505 o Gas ) Calanl s JISH 0 00 A sieal ol a0 LAY il oyl 3
(%87 ) iy Ml 5 (5 V) sludl) (alias) V525 %1
VAR 4aiall 33 Jaad) JLad)( 2 - 3 ) s
Date: 02/20/11 Time: 11:32
Sample(adjusted): 1982 2008

Included observations: 27 after adjusting endpoints
Standard errors & t-statistics in parentheses

| b

- . -
X} r\ A\‘y" ‘4,.‘,‘,‘

DIF

GOV

REV

CPI

-498.3859
(2145.74)
(-0.23227)

37.74710
(2194.05)
(0.01720)

0.048555
(0.12501)
(0.38839)

-0.000526
(0.11433)
(-0.00460)

754.7481
(7099.90)
(0.10630)

2306.763
(7259.77)
(0.31775)

-0.220933
(0.41365)
(-0.53410)

-0.097624
(0.37830)
(-0.25806)

6475.717
(6965.38)
(0.92970)

-1870.759
(7122.22)
(-0.26267)

-0.218945
(0.40582)
(-0.53952)

0.035817
(0.37113)
(0.09651)

-1.34E-14
(4.0E-15)
(-3.34773)

9.45E-15
(4.1E-15)
(2.30355)

1.01E-19
(2.3E-19)
(0.43386)

-1.87E-19
(2.1E-19)
(-0.87597)

CPI(-1)

CPI(-2)

REV(-1)

REV(-2)
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0.083911
(0.12472)
(0.67279)

0.026749
(0.12116)
(0.22078)

0.867009
(0.40032)
(2.16577)

0.167436
(0.37657)
(0.44464)

-1234.785
(2093.31)
(-0.58987)

855.0077
(2307.62)
(0.37052)

-0.450306
(0.41268)
(-1.09116)

-0.319229
(0.40089)
(-0.79631)

-2.820476
(1.32460)
(-2.12930)

-0.931817
(1.24601)
(-0.74784)

12868.76
(6926.41)
(1.85793)

-7243.133
(7635.53)
(-0.94861)
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-0.001581
(0.40486)
(-0.00390)

0.081316
(0.39329)
(0.20676)

-1.518985
(1.29951)
(-1.16889)

-0.147325
(1.22240)
(-0.12052)

-1502.928
(6795.18)
(-0.22118)

-3703.131
(7490.87)
(-0.49435)

2.18E-19
(2.3E-19)
(0.93520)

1.55E-19
(2.3E-19)
(0.68418)

4.85E-19
(7.5E-19)
(0.64772)

-1.63E-20
(7.0E-19)
(-0.02318)

-4.28E-15
(3.9E-15)
(-1.09370)

1.000000
(4.3E-15)
(2.3E+14)

GOV(-2)

DIF(-1)

DIF(-2)

CPI

0.700406
0.541797

39005349

1514.738
4.415931
-229.7869
17.76199
18.24193
-1098.718

0.658708
0.478025

4.27E+08

5012.023
3.645641
-262.0950
20.15518
20.63512
3461.843

0.433982
0.134325

4 11E+08

4917.064
1.448265
261.5785
20.11693
20.59687
2610.231

1.000000 R-squared
1.000000 Ad|. R-

squared

1.36E-28 Sum sq.

resids

2.83E-15 S.E. equation
2.54E+29 F-statistic

Log likelihood
Akaike AIC
Schwarz SC

2.387037 Mean

dependent
0.839032 S.D.
dependent

2237.734 6937.261 5284.800

3.30E-10 Determinant Residual
Covariance

Log Likelihood

Akaike Information Criteria

_Schwarz Criteria

141.4882
-7.517647
_-5.597888
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b U5 Gyl ol o131 Jal (0 RS sh laal lisks A sl y BlaY15 a8l G55 <2
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2- Global Correction Predication index ( 2000 — 2003 ) Transeparency International,
www. Amazon.com




