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Abstract

The economic misery index is one of the very important indicators in
determining the general features of countries. It is used to determine the
quality of macroeconomic performance and the extent of the economic
well-being of citizens in Iraq, as it constitutes a source of concern and a
problem that Iraq is not devoid of. Which led researchers to develop
programs and plans to combat or reduce the severity of this indicator by
finding appropriate solutions. The problem of the research lies in how the
economic misery index affects the GDP variable at current prices in Iraq,
as its impact in Iraq increases due to the economic conditions to which Iraq
was exposed. The research is based on the hypothesis that there is an
impact of the economic misery index on the GDP variable.

The researcher reached a set of conclusions, the most important of
which is that there is an inverse relationship between the economic misery
index and GDP growth. The study recommends developing economic
strategies by working to increase investments and savings and addressing
the problem of unequal income distribution. By creating a clear economic
vision and addressing the imbalances that caused high levels of the
economic misery index

Keywords: economic misery, gross domestic product (GDP), poverty,
economic welfare, Iragi economy
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23.98 3.85 14.13 13.7 5.6 8.1 2011
19.03 8.94 13.87 141 6.1 8 2012
22.06 2.72 13.58 11.2 1.9 9.3 2013
28.65 -3.25 12.6 12.8 22 10.6 2014
22.47 1.92 12.29 12.1 14 10.7 2015
12.64 11.02 12.36 11.3 0.5 10.8 2016
29.88 -4.11 12.57 13.2 0.2 13 2017
26.66 0.18 12.34 145 0.4 141 2018
24.14 3.04 12.28 149 -0.2 15.1 2019
43.2 -14.09 12.31 16.8 0.6 16.2 2020
34.74 -0.7 11.84 22.2 6 16.2 2021
27.45 4.69 11.64 20.5 5 15.5 2022
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UNIT ROOT TEST RESULTS TABLE (ADF)
Null Hypothesis: the variable has a unit root

At Level
GDP MEAC
With Constant t-Statistic -2.5385 -2.9871
Prob. 0.1159 0.0460
n0 o
With Constant & Trend t-Statistic -2.3106 -2.5381
Prob. 0.4170 0.3091
n0 n0
Without Constant & Trend t-Statistic -1.6240 -0.5633
Prob. 0.0975 0.4662
* n0
At First Difference
d(GDP) d(MEAC)
With Constant t-Statistic -6.1923 -6.0841
Prob. 0.0000 0.0000
e .
With Constant & Trend t-Statistic -6.3806 -6.0416
Prob. 0.0000 0.0001
e o
Without Constant & Trend t-Statistic -6.2945 -6.1253
Prob. 0.0000 0.0000
e o
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Variable Coefficient Std. Error t-Statistic Prob.*
GDP(-1) 1.076547 0.150856 7.136255 0.0000
GDP(-2) -0.555128 0.156007 -3.558344 0.0012
MEAC 0.221018 0.143996 1.534893 0.1350
C -1.534046 4.538557 -0.338003 0.7376
R-squared 0.690530 Mean dependent var 12.22143
Adjusted R-squared 0.660581 S.D. dependent var 18.30107
S.E. of regression 10.66214 Akaike info criterion 7.678487
Sum squared resid 3524.121 Schwarz criterion 7.856241
Log likelihood -130.3735 Hannan-Quinn criter. 7.739847
F-statistic 23.05708 Durbin-Watson stat 1.728768
Prob(F-statistic) 0.000000
*Note: p-values and any subsequent tests do not account for model

selection. | |
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Test Statistic |  Value k
F-statistic 8.736084| 1
Critical Value Bounds
Significance [0 Bound| I1 Bound

10% 4.04 4.78
5% 4.94 5.73
2.5% 5.77 6.68
1% 6.84 7.84
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Breusch-Godfrey Serial Correlation LM Test:

F-statistic 1.671715 Prob. F (1,30) 0.2059
Obs*R -squared |1.847391 Prob. Chi-Square (1) | 0.1741
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Heteroskedasticity Test: Breusch-Pagan-Godfrey
F-statistic 1.435227 Prob. F(3,31) 0.2514

Obs*R-squared  [4.268403 Prob. Chi-Square(3) 0.2339
Scaled explained SS  [2.962995 Prob. Chi-Square(3) 0.3974

Eviews9 gesly Jo slaze¥U d-UJ) slie) a2yl
g 3] L3 1 (Y) gl IS ey gl sl Y1 agys sl ey
aJiprobability aes oy %00 (cgtas e gme w8 Jarque —Bera L

5471449

YY.



) Sdall (Y .\.l.é\

Bl & sl elas V) mpjer jlast (1) ISl

Series: Residuals
8 Sample 200581 2022S1
7 Observations 35
6 Mean 3.65e-15
Median 0.271621
5 Maximum 22.45922
Minimum -21.93399
44 Std. Dev. 10.18089
Skewness 0.005229
31 Kurtosis 2.769735
2 |
Jarque-Bera  0.077483
1 Probability 0.961999
0
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Cointegrating Form

Variable Coefticient [Std. Error t-Statistic | Prob.
D(GDP(-1)) 0.555128 0.156007 3.558344 | 0.0012
DMEAC) 0.221018 0.143996 1.534893 | 0.1350
CointEq(-1) | -0.478581 0.123242 |-3.883270 0.0005
Cointeq = GDP - (0.4618*MEAC -3.2054 )

Long Run Coefticients

Variable Coefticient [Std. Error t-Statistic | Prob.
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MEAC

0.461820

0.263709

1.751245 0.0898

C

-3.205404

9.371913

-0.342022

0.7346
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